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Dickey — Fuller test
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Tuszezenn Taelszgnaldinaiia error correction model U89 Engle and Granger
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feousU H, nu1en11 X, Y, 3 unit root aaI X, Y, Hanume 1aitie (non-
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3.3 MInaaad Error Correction Mechanism : (ECM)
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k k
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3.4 manaaeuaNudumagiuma (Granger Causality Test)
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