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HAMINATDY Unit root #2873 Augmented Dickey — Fuller test
V99115 CMICPI UV1809 Intercept (At Level)
HANINAADY Unit root A3 Augmented Dickey — Fuller test
V99 11/5 CMICPI 11809 Intercept and trend (At Level)
HANISNAADBY Unit root A28 Augmented Dickey — Fuller test
VY097 21115 CMICPI tUVI19 04 none (At Level)

HAM3NATDY Unit root 928773 Augmented Dickey — Fuller test
V99 11ls CMIDRT L3104 Intercept (At Level)
HANINAADY Unit root AI835 Augmented Dickey — Fuller test
Y0911l CMIDRT L3104 Intercept and trend (At Level)
HAMINAADY Unit root A3 Augmented Dickey — Fuller test
Y99A3111)5 CMIDRT 4UU318049 none (At Level)
HANINATOY Unit root A2¢73 Augmented Dickey — Fuller test
V9915 CMIIRT 1YV 104 Intercept (At Level)
HAN3INATO Unit root A2¢73 Augmented Dickey — Fuller test
V9915 CMIIRT HUVI1A04 Intercept and trend (At Level)
HAN3INATOU Unit root A1¢73 Augmented Dickey — Fuller test
YA 15 CMIIRT 11131894 none (At Level)

Determining Lag Length

Cointegrating vector : Johansen Cointegrating Test ( 0.01 level)
Cointegrating Test (Trace & Maximun Eigenvalue)

Vector Autoregression Estimates

WaNINATDU Impulse Response Function

71

74

75

76

77

77

78

80

77

80

81

82

83

84

&5



